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Securities Lending Report
HSBC CONTINENTAL EUROPE / HSBC MSCI WORLD UCITS ETF - 713472
Report as at 18/09/2025

Summary of policy

% limit on maximum percentage of book on loan

30%

Revenue Split

75/25*

Name of the Fund

HSBC CONTINENTAL EUROPE / HSBC MSCI WORLD UCITS ETF - 713472

Replication Mode

Physical replication

ISIN Code

IEO0B4X9L533

Total net assets (AuM)

15,524,598,283

Reference currency of the fund

usSD

* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company

Securities lending data - as at 18/09/2025

Currently on loan in USD (base currency)

2,376,866,829.19

Current percentage on loan (in % of the fund AuM)

15.31%

Collateral value (cash and securities) in USD (base currency)

2,659,435,464.76

Collateral value (cash and securities) in % of loan

112%

Securities lending statistics

12-month average on loan in USD (base currency)

1,575,915,869.46

12-month average on loan as a % of the fund AuM

12.64%

12-month maximum on loan in USD

2,260,737,025.26

12-month maximum on loan as a % of the fund AuM 15.65%
Gross Return for the fund over the last 12 months in (base currency fund) 3,194,518.23
Gross Return for the fund over the last 12 months in % of the fund AuM 0.0256%

Collateral data - as at 18/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

ATO000A2CQD2 ATGV 02/20/30 AUSTRIA GOV AT EUR AA1 32,827,695.22 38,900,833.08 1.46%
AUO000000LLC3 LENDLEASE UNIT LENDLEASE COM AU AUD AAA 4,623,364.47 3,084,011.57 0.12%
AUOOOOOONXTS8 NEXTDC ODSH NEXTDC COM AU AUD AAA 11,806,297.28 7,875,381.16 0.30%
BE0000304130 BEGV 5.000 03/28/35 BELGIUM GOV BE EUR AA3 7,117,497 .44 8,434,237.56 0.32%
BE0974293251 ABIODSHABI COM BE EUR AA3 25,334,466.40 30,021,353.67 1.13%
BMG3223R1088 EVEREST GROUP ODSH EVEREST GROUP COM us usD AAA 16,249,755.94 16,249,755.94 0.61%
BMG491BT1088 INVESCO ODSH INVESCO COM us usD AAA 1,222,786.34 1,222,786.34 0.05%
CA0636711016 BMO ODSH BMO COM CA CAD AAA 39,165,292.89 28,454,023.26 1.07%
CA0641491075 BANK NOVA ODSH BANK NOVA COM CA CAD AAA 39,159,248.59 28,449,632.00 1.07%
CA11271J1075 BROOKFIELD CO ODSH BROOKFIELD CO COM CA CAD AAA 7,433,881.82 5,400,798.27 0.20%




Collateral data - as at 18/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

CA1360691010 CIBC ODSH CIBC COM CA CAD AAA 48,951.49 35,563.81 0.00%
CA1363851017 CANADIAN NATURAL ODSH CANADIAN NATURAL COM CA CAD AAA 39,159,220.84 28,449,611.84 1.07%
CA6330671034 NATL BK CANADA ODSH NATL BK CANADA COM CA CAD AAA 45,991.80 33,413.55 0.00%
CA7392391016 POWER CORP CA ODSH POWER CORP CA COM CA CAD AAA 691.07 502.07 0.00%
CA7800871021 RBC ODSH RBC COM CA CAD AAA 34,862.94 25,328.32 0.00%
CA87807B1076 TC ENERGY ODSH TC ENERGY COM CA CAD AAA 39,159,196.04 28,449,593.82 1.07%
CA87971M1032 TELUS ODSH TELUS COM CA CAD AAA 39,159,234.17 28,449,621.53 1.07%
CA8911605092 TD ODSH TD COM CA CAD AAA 39,159,162.95 28,449,569.78 1.07%
CHO0011075394 ZURICH INS GROUP ODSH ZURICH INS GROUP COM CH CHF 23,666,930.00 30,078,008.03 1.13%
CHO0012005267 NOVARTIS ODSH NOVARTIS COM CH CHF 10,397,802.80 13,214,438.71 0.50%
CHO0012005267 NOVARTIS ODSH NOVARTIS COM CH CHF 1,370,181.03 1,741,346.09 0.07%
CHO0012214059 HOLCIM ODSH HOLCIM COM CH CHF 23,622,366.35 30,021,372.64 1.13%
CHO0013841017 LONZA GROUP ODSH LONZA GROUP COM CH CHF 13,874,781.80 17,633,288.23 0.66%
CH1300646267 BUNGE GLOBAL ODSH BUNGE GLOBAL COM us uUsD AAA 219.67 219.67 0.00%
CH1430134226 AMRIZE ODSH AMRIZE COM CH CHF 16,930,742.40 21,517,070.69 0.81%
CNE1000003G1 ICBC ODSH ICBC COM CN HKD 61,219,775.10 7,875,380.41 0.30%
CNE100000FN7 SINOPHARM ODSH SINOPHARM COM CN HKD 17,638,792.92 2,269,074.07 0.09%
DE0001102341 DEGV 2.500 08/15/46 GERMANY GOV DE EUR AAA 9,784,987.20 11,595,214.07 0.44%
DE0001102432 DEGV 1.250 08/15/48 GERMANY GOV DE EUR AAA 1,112,610.57 1,318,444.01 0.05%
DE0001102440 DEGV 0.500 02/15/28 GERMANY GOV DE EUR AAA 1,432,058.78 1,696,990.28 0.06%
DE0001102481 DEGV 08/15/50 GERMANY GOV DE EUR AAA 20,670,794.06 24,494,899.93 0.92%
DE0005140008 DEUTSCHE BANK ODSH DEUTSCHE BANK COM DE EUR AAA 7,936,902.48 9,405,232.88 0.35%
DE0005190003 BMW ODSH BMW COM DE EUR AAA 1,290,004.31 1,528,655.67 0.06%
DE0005557508 DEUTSCHE TELEKOM ODSH DEUTSCHE TELEKOM COM DE EUR AAA 7,936,905.44 9,405,236.39 0.35%
DE0007164600 SAP SE ODSH SAP SE COM DE EUR AAA 41,563,966.46 49,253,318.28 1.85%
DE0007236101 SIEMENS ODSH SIEMENS COM DE EUR AAA 7,936,884.50 9,405,211.57 0.35%
DEOOOBAY0017 BAYER ODSH BAYER COM DE EUR AAA 1,849,475.20 2,191,628.91 0.08%
DEO00BU25034 DEGV 2.500 10/11/29 GERMANY GOV DE EUR AAA 4,354,189.34 5,159,716.25 0.19%
DEO00CBK1001 COMMERZBANK ODSH COMMERZBANK COM DE EUR AAA 7,755.90 9,190.74 0.00%
DEOOOENERGYO SIEMENS ENERG ODSH SIEMENS ENERG COM DE EUR AAA 7,319,759.20 8,673,917.82 0.33%
FR0000073272 SAFRAN ODSH SAFRAN COM FR EUR AA2 1,469,509.84 1,741,369.80 0.07%
FR0000120404 ACCOR ODSH ACCOR COM FR EUR AA2 1,148,504.39 1,360,978.20 0.05%
FR0000120578 SANOFI FR ODSH SANOFI FR COM FR EUR AA2 35,173,251.59 41,680,318.39 1.57%
FR0000121014 LVMH ODSH LVMH COM FR EUR AA2 26,273,150.49 31,133,694.73 1.17%
FR0006174348 BUREAU VERITAS ODSH BUREAU VERITAS COM FR EUR AA2 1,469,666.48 1,741,5655.42 0.07%
FR0010307819 LEGRAND ODSH LEGRAND COM FR EUR AA2 1,469,687.89 1,741,580.79 0.07%
FR0011317783 FRGV 2.750 10/25/27 FRANCE GOV FR EUR AA2 530,990.38 629,223.83 0.02%
FR0011883966 FRGV 2.500 05/25/30 FRANCE GOV FR EUR AA2 39,590,306.42 46,914,530.28 1.76%
FR0013154044 FRGV 1.250 05/25/36 FRANCE GOV FR EUR AA2 13,129,450.53 15,558,404.57 0.59%




Collateral data - as at 18/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

FR0013250560 FRGV 1.000 05/25/27 FRANCE GOV FR EUR AA2 609.80 722.61 0.00%
FR0013250560 FRGV 1.000 05/25/27 FRANCE GOV FR EUR AA2 19.56 23.18 0.00%
FR0013286192 FRGV 0.750 05/25/28 FRANCE GOV FR EUR AA2 9.58 11.35 0.00%
FR0013480613 FRGV 0.750 05/25/52 FRANCE GOV FR EUR AA2 3,545,954.89 4,201,958.08 0.16%
FR0014004J31 FRGV 0.750 05/25/53 FRANCE GOV FR EUR AA2 34,618,866.22 41,023,371.48 1.54%
FRO01400FTH3 FRGV 3.000 05/25/54 FRANCE GOV FR EUR AA2 961,219.72 1,139,045.79 0.04%
FRO0014000HF4 FRGV 3.250 05/25/55 FRANCE GOV FR EUR AA2 24,356,534.15 28,862,503.53 1.09%
FR001400XJJ3 FRGV 3.750 05/25/56 FRANCE GOV FR EUR AA2 15,287,630.16 18,115,848.37 0.68%
GB0003718474 GAMES WORKSHOP ODSH GAMES WORKSHOP CST GB GBP AA3 23,814.00 32,528.73 0.00%
GB0007669376 ORD GBPO0.15 ST.JAMES PLACE CAP CST GB GBP AA3 3,806,564.28 5,199,576.48 0.20%
GB0007980591 ORD USDO0.25 BP PLC CST GB GBP AA3 25,985.29 35,494.61 0.00%
GB0031274896 ORD GBPO0.25 MARKS & SPENCER CST GB GBP AA3 4,533.32 6,192.29 0.00%
GB00OBOSWJX34 ORD GBP5 LONDON STOCK EXCHANGE CST GB GBP AA3 3,245.20 4,432.78 0.00%
GB00OBOSWJX34 ORD GBP5 LONDON STOCK EXCHANGE CST GB GBP AA3 85.40 116.65 0.00%
GB00B3Y1JG82 UKTI 0 1/8 03/22/29 UK TREASURY GIL GB GBP AA3 14,799,282.88 20,215,080.45 0.76%
GB00B6460505 UKT 4 1/4 12/07/40 UK TREASURY GIL GB GBP AA3 24,965,807.50 34,102,044.75 1.28%
GB0OOBJLR0J16 UKT 158 10/22/54 UK Tresury GIL GB GBP AA3 8,177,697.56 11,170,325.98 0.42%
GBOOBJQWYH73 UKT 1 1/4 10/22/41 UNITED KINGDOM GIL GB GBP AA3 23,462.43 32,048.51 0.00%
GB0O0OBMBL1D50 UKT 1/2 10/22/61 UK TREASURY GIL GB GBP AA3 59.11 80.74 0.00%
GBOOBNNGP775 UKT 07/8 01/31/46 UK Treasury GIL GB GBP AA3 0.45 0.61 0.00%
GB0O0OBPCJD997 UKT 3 3/4 10/22/53 UK Treasury GIL GB GBP AA3 188,681.85 257,729.97 0.01%
GBO0OBPQY8M80 AVIVA ORD GBPO0.33 AVIVA ORD GBPO0.33 CST GB GBP AA3 2,878,349.13 3,931,680.99 0.15%
GBOOBPSNBB36 UKT 4 3/8 07/31/54 UK Treasury GIL GB GBP AA3 24,965,807.28 34,102,044.45 1.28%
GBOOBYY5F 144 UKTI 018 03/22/26 UK TREASURY GIL GB GBP AA3 20,157,504.41 27,534,143.15 1.04%
GB00BZB26Y51 UKT 1T 09/07/37 UK TREASURY GIL GB GBP AA3 24,844,251.71 33,936,005.62 1.28%
HK0291001490 CHINA RES BEER ODSH CHINA RES BEER COM HK HKD 61,219,795.06 7,875,382.98 0.30%
IE0002424939 DCC ODSH DCC CST GB GBP AA3 85,417.92 116,676.61 0.00%
IEO0OIVNQZ81 TE CONNECTITY ODSH TE CONNECTITY COM us usD AAA 1,086,249.57 1,086,249.57 0.04%
IMOOB5VQMV65 GVC HOLDINGS ODSH GVC HOLDINGS CST GB GBP AA3 6,349.54 8,673.15 0.00%
IT0O004965148 MONCLER ODSH MONCLER COM IT EUR 1,469,654.40 1,741,541 .11 0.07%
JEOOBJ1F3079 AMCR ODSH AMCR COM us usD AAA 67.86 67.86 0.00%
JP1051671Q49 JPGV 0.400 03/20/29 JAPAN GOV JP JPY A1l 473,592,332.86 3,236,136.11 0.12%
JP1201781MA3 JPGV 0.500 09/20/41 JAPAN GOV JP JPY A1l 741,113,620.35 5,064,154.09 0.19%
JP1400131L54 JPGV 0.500 03/20/60 JAPAN GOV JP JPY A1l 2,243,483,431.70 15,330,099.85 0.58%
JP1743221R86 JPGV 11/04/25 JAPAN GOV JP JPY A1l 53,970,299.84 368,788.14 0.01%
JP3105250009 AIN HOLDINGS ODSH AIN HOLDINGS COM JP JPY A1l 849,277,298.39 5,803,254.71 0.22%
JP3111200006 ASAHI KASEI ODSH ASAHI KASEI COM JP JPY A1l 6,320,248.71 43,187.32 0.00%
JP3119600009 AJINOMOTO ODSH AJINOMOTO COM JP JPY A1l 6,361,498.07 43,469.19 0.00%
JP3130400009 EAGLE IND ODSH EAGLE IND COM JP JPY A1l 153,500,498.94 1,048,894.74 0.04%




Collateral data - as at 18/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

JP3131200002 IINO KAIUN ODSH IINO KAIUN COM JP JPY A1l 286,183,798.90 1,955,542.06 0.07%
JP3131400008 AEON FINANCIAL ODSH AEON FINANCIAL COM JP JPY A1l 862,943,898.26 5,896,640.88 0.22%
JP3138400001 IZUMI ODSH IZUMI COM JP JPY A1l 178,921,599.67 1,222,601.40 0.05%
JP3160700005 EIKEN CHEMICAL ODSH EIKEN CHEMICAL COM JP JPY A1l 39,423,998.27 269,390.81 0.01%
JP3190000004 OBAYASHI ODSH OBAYASHI COM JP JPY A1l 1,856,805,698.05 12,687,865.82 0.48%
JP3220200004 KYB ODSH KYB COM JP JPY A1l 84,767,499.83 579,230.59 0.02%
JP3242800005 CANON ODSH CANON COM JP JPY A1l 5,726,499.88 39,130.14 0.00%
JP3243200007 CANON ELEC ODSH CANON ELEC COM JP JPY A1l 136,825,798.64 934,953.71 0.04%
JP3249600002 KYOCERA ODSH KYOCERA COM JP JPY A1l 1,015,900,799.27 6,941,821.13 0.26%
JP3253900009 KYORITSU MAINT ODSH KYORITSU MAINT COM JP JPY A1l 540,296,699.30 3,691,938.27 0.14%
JP3256900006 KYOKUTO KAIHATSU ODSH KYOKUTO KAIHATSU COM JP JPY A1l 55,651,198.55 380,274.01 0.01%
JP3282400005 GEO HLDG ODSH GEO HLDG COM JP JPY A1l 132,326,998.29 904,212.65 0.03%
JP3397200001 SUZUKI MOTOR ODSH SUZUKI MOTOR COM JP JPY A1l 412,357,398.97 2,817,707.50 0.11%
JP3404600003 SUMITOMO CORP ODSH SUMITOMO CORP COM JP JPY A1l 616,129,798.80 4,210,118.61 0.16%
JP3407000003 SUMITOMO WAREHSE ODSH SUMITOMO WAREHSE COM JP JPY A1l 110,837,999.54 757,374.70 0.03%
JP3407400005 SUMITOMO EI ODSH SUMITOMO EI COM JP JPY A1l 615,922,998.31 4,208,705.50 0.16%
JP3409000001 SUMITOMO REALTY ODSH SUMITOMO REALTY COM JP JPY A1l 615,691,198.32 4,207,121.57 0.16%
JP3429800000 ANA ODSH ANA COM JP JPY A1l 2,053,448.25 14,031.56 0.00%
JP3435000009 SONY GROUP ODSH SONY GROUP COM JP JPY A1l 1,768,323,697.33 12,083,253.42 0.45%
JP3440400004 DAIO PAPER ODSH DAIO PAPER COM JP JPY A1l 30,386,199.70 207,634.02 0.01%
JP3475350009 DAIICHI SANKYO ODSH DAIICHI SANKYO COM JP JPY A1l 955,842,298.57 6,531,431.29 0.25%
JP3526600006 CHUBU ELEC ODSH CHUBU ELEC COM JP JPY A1l 6,136,498.68 41,931.73 0.00%
JP3546800008 TERUMO ODSH TERUMO COM JP JPY A1l 1,242,720,999.67 8,491,721.73 0.32%
JP3566800003 CENTRAL JPN RAIL ODSH CENTRAL JPN RAIL COM JP JPY A1l 6,266,999.36 42,823.46 0.00%
JP3609800002 TOYO CONST ODSH TOYO CONST COM JP JPY A1l 688,317,998.58 4,703,392.72 0.18%
JP3660400007 NICHIAS ODSH NICHIAS COM JP JPY A1l 69,521,398.51 475,051.42 0.02%
JP3662200009 NICHIHA ODSH NICHIHA COM JP JPY A1l 134,842,999.03 921,404.91 0.03%
JP3688330004 ES-CON JAPAN ODSH ES-CON JAPAN COM JP JPY A1l 120,370,498.52 822,511.87 0.03%
JP3694400007 NIPPON KAYAKU ODSH NIPPON KAYAKU COM JP JPY A1l 257,705,448.33 1,760,944.70 0.07%
JP3695200000 NGK INSULATORS ODSH NGK INSULATORS COM JP JPY A1l 29,256,149.29 199,912.19 0.01%
JP3700800000 JAPANWOOLTEXTILE ODSH JAPANWOOLTEXTILE COM JP JPY A1l 85,679,999.13 585,465.85 0.02%
JP3717600005 NIPPON SHINYAKU ODSH NIPPON SHINYAKU COM JP JPY A1l 65,537,998.21 447,832.17 0.02%
JP3762600009 NOMURA HLDGS ODSH NOMURA HLDGS COM JP JPY A1l 616,232,999.15 4,210,823.79 0.16%
JP3784600003 HISAMITSU PHARM ODSH HISAMITSU PHARM COM JP JPY A1l 620,532,499.25 4,240,203.00 0.16%
JP3807770007 FUJIO FOOD GRP ODSH FUJIO FOOD GRP COM JP JPY A1l 63,665,999.14 435,040.49 0.02%
JP3816800001 FUJITA KANKO ODSH FUJITA KANKO COM JP JPY A1l 656,047,999.73 4,482,886.39 0.17%
JP3818000006 FUJITSU ODSH FUJITSU COM JP JPY A1l 1,152,273,198.83 7,873,676.69 0.30%
JP3818800009 FUJITEC ODSH FUJITEC COM JP JPY A1l 328,685,998.53 2,245,966.74 0.08%
JP3835250006 BAYCURRENT ODSH BAYCURRENT COM JP JPY A1l 66,461,999.74 454,146.03 0.02%




Collateral data - as at 18/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

JP3841800000 HOKUETSU CO ODSH HOKUETSU CO COM JP JPY A1l 140,472,799.31 959,874.28 0.04%
JP3853000002 HORIBA ODSH HORIBA COM JP JPY A1l 493,832,998.40 3,374,443.99 0.13%
JP3894000003 MITSUI MATSU ODSH MITSUI MATSU COM JP JPY A1l 200,735,999.56 1,371,662.87 0.05%
JP3895200008 MITSUBA ODSH MITSUBA COM JP JPY A1l 131,601,899.20 899,257.92 0.03%
JP3926400007 MORINAGA & CO ODSH MORINAGA & CO COM JP JPY A1l 172,205,998.83 1,176,712.57 0.04%
JP3933800009 LY ODSH LY COM JP JPY A1l 301,679.01 2,061.42 0.00%
JP3967200001 RAKUTEN GROUP ODSH RAKUTEN GROUP COM JP JPY A1l 3,283,498.61 22,436.70 0.00%
KYG017191142 ALIBABA ODSH ALIBABA COM HK HKD 65,904,220.78 8,477,992.75 0.32%
KYG211461085 CTF GROUP ODSH CTF GROUP COM HK HKD 3,306,774.13 425,387.13 0.02%
KYG8586D 1097 SUNNY OPTICAL ODSH SUNNY OPTICAL COM HK HKD 10,857,728.65 1,396,750.37 0.05%
KYG875721634 TENCENT HOLDINGS ODSH TENCENT HOLDINGS COM HK HKD 133,333,769.90 17,152,205.44 0.64%
KYG9830T1067 XIAOMI ODSH XIAOMI COM HK HKD 46,289,771.35 5,954,768.01 0.22%
NL0000395903 WOLTERS KLUWER ODSH WOLTERS KLUWER COM NL EUR AAA 2,853,092.54 3,380,915.90 0.13%
NL0000395903 WOLTERS KLUWER ODSH WOLTERS KLUWER COM NL EUR AAA 1,469,591.94 1,741,467.08 0.07%
NL0009538784 NXP SEMICONDTRS ODSH NXP SEMICONDTRS COM us uUsD AAA 7,951,206.25 7,951,206.25 0.30%
NL0010721999 NLGV 2.750 01/15/47 NETHERLANDS GOV NL EUR AAA 41,576,652.79 49,268,351.59 1.85%
NL0013654783 PROSUS ODSH PROSUS COM NL EUR AAA 1,469,547.56 1,741,414.50 0.07%
NLO0015000LU4 IVECO GROUP ODSH IVECO GROUP COM IT EUR 38,660.15 45,812.30 0.00%
NL00150012X2 NLGV 2.000 01/15/54 NETHERLANDS GOV NL EUR AAA 41,576,652.87 49,268,351.68 1.85%
NLO015001RG8 NLGV 3.250 01/15/44 NETHERLANDS GOV NL EUR AAA 41,576,652.88 49,268,351.70 1.85%
NLO0015001XZ6 NLGV 2.500 07/15/34 NETHERLANDS GOV NL EUR AAA 24,785,527.77 29,370,861.16 1.10%
US0028241000 ABBOTT ODSH ABBOTT COM us uUsD AAA 9,690,428.24 9,690,428.24 0.36%
US02079K1079 ALPHABET ODSH ALPHABET COM us usD AAA 21,654,749.34 21,654,749.34 0.81%
US02079K1079 ALPHABET ODSH ALPHABET COM us usD AAA 22,240,022.40 22,240,022.40 0.84%
US02079K3059 ALPHABET ODSH ALPHABET COM us usD AAA 5,844,990.71 5,844,990.71 0.22%
US02209S1033 ALTRIA GROUP ODSH ALTRIA GROUP COM us usD AAA 16,804,532.19 16,804,532.19 0.63%
US0231351067 AMAZON.COM ODSH AMAZON.COM COM us usD AAA 46,350,636.27 46,350,636.27 1.74%
US0231351067 AMAZON.COM ODSH AMAZON.COM COM us usD AAA 22,445,357.71 22,445,357.71 0.84%
US0378331005 APPLE ODSH APPLE COM us usD AAA 66,194,972.21 66,194,972.21 2.49%
US0404132054 ARISTA NETWORKS ODSH ARISTA NETWORKS COM us usD AAA 143,839.88 143,839.88 0.01%
US0846707026 BERKSHIRE ODSH BERKSHIRE COM us usD AAA 8,673,869.93 8,673,869.93 0.33%
US0970231058 BOEING ODSH BOEING COM us usD AAA 466,176.35 466,176.35 0.02%
US1101221083 BRISTOL-MYERS ODSH BRISTOL-MYERS COM us usD AAA 818,239.50 818,239.50 0.03%
US1152361010 BROWN & BROWN ODSH BROWN & BROWN COM us usD AAA 22,021,715.03 22,021,715.03 0.83%
US12541W2098 CH ROBINSON ODSH CH ROBINSON COM us usD AAA 6,596,811.13 6,596,811.13 0.25%
US1431301027 CARMAX ODSH CARMAX COM us usD AAA 3,937,955.01 3,937,955.01 0.15%
US1491231015 CATERPILLAR ODSH CATERPILLAR COM us uUsD AAA 8,673,853.01 8,673,853.01 0.33%
US1696561059 CHIPOTLE ODSH CHIPOTLE COM us uUsD AAA 8,478,351.73 8,478,351.73 0.32%
US2091151041 CONSOLIDATED EDI ODSH CONSOLIDATED EDI COM us uUsD AAA 35,252,419.60 35,252,419.60 1.33%




Collateral data - as at 18/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

US22160N1090 COSTAR GRP ODSH COSTAR GRP COM us usD AAA 7,933,255.07 7,933,255.07 0.30%
US2371941053 DARDEN ODSH DARDEN COM us usD AAA 3,652,228.95 3,652,228.95 0.14%
US2435371073 DECKERS OUTDOOR ODSH DECKERS OUTDOOR COM us usD AAA 275,456.27 275,456.27 0.01%
US25809K1051 DOORDASH ODSH DOORDASH COM us usD AAA 7,719,871.32 7,719,871.32 0.29%
US2788651006 ECOLAB ODSH ECOLAB COM us usD AAA 31,452,059.36 31,452,059.36 1.18%
US30303M1027 META PLATFORMS ODSH META PLATFORMS COM us usD AAA 22,446,310.16 22,446,310.16 0.84%
US3119001044 FASTENAL ODSH FASTENAL COM us usD AAA 503,995.51 503,995.51 0.02%
US3364331070 FIRST SOLAR ODSH FIRST SOLAR COM us usD AAA 2,072,299.14 2,072,299.14 0.08%
US3695501086 GENERAL DYNAMICS ODSH GENERAL DYNAMICS COM us usD AAA 22,445,966.60 22,445,966.60 0.84%
US43300A2033 HILTON WRLDWIDE ODSH HILTON WRLDWIDE COM us usD AAA 543,209.99 543,209.99 0.02%
US4370761029 HOME DEPOT ODSH HOME DEPOT COM us usD AAA 296,486.99 296,486.99 0.01%
US4385161066 HONEYWELL INTL ODSH HONEYWELL INTL COM us usD AAA 22,446,271.70 22,446,271.70 0.84%
US4523081093 ILLINOIS TOOL ODSH ILLINOIS TOOL COM us uUsD AAA 17,940,770.48 17,940,770.48 0.67%
US4612021034 INTUIT ODSH INTUIT COM us uUsD AAA 14,444,435.96 14,444,435.96 0.54%
US46625H1005 JP MORGAN ODSH JP MORGAN COM us uUsD AAA 13,565,801.24 13,565,801.24 0.51%
US46625H1005 JP MORGAN ODSH JP MORGAN COM us uUsD AAA 22,240,079.98 22,240,079.98 0.84%
US46982L1089 JACOBS SOLUTIONS ODSH JACOBS SOLUTIONS COM us uUsD AAA 12,612,701.21 12,612,701.21 0.47%
US4781601046 JOHNSON&JOHNSON ODSH JOHNSON&JOHNSON COM us uUsD AAA 30,123.99 30,123.99 0.00%
US5010441013 KROGER ODSH KROGER COM us uUsD AAA 8,697,702.24 8,697,702.24 0.33%
US5404241086 LOEWS ODSH LOEWS COM us uUsD AAA 12,269,681.13 12,269,681.13 0.46%
US57060D1081 MARKETAXESS ODSH MARKETAXESS COM us uUsD AAA 22,240,212.06 22,240,212.06 0.84%
US5719032022 MARRIOTT INTNL ODSH MARRIOTT INTNL COM us uUsD AAA 8,673,854.99 8,673,854.99 0.33%
US58933Y1055 MERCK & CO ODSH MERCK & CO COM us usD AAA 1,108.33 1,108.33 0.00%
US5949181045 MICROSOFT ODSH MICROSOFT COM us usD AAA 22,490,351.93 22,490,351.93 0.85%
US5949181045 MICROSOFT ODSH MICROSOFT COM us usD AAA 31,964,934.24 31,964,934.24 1.20%
US6293775085 NRG ENERGY ODSH NRG ENERGY COM us usD AAA 8,673,859.73 8,673,859.73 0.33%
US64110D1046 NETAPP ODSH NETAPP COM us usD AAA 6,127,596.15 6,127,596.15 0.23%
US6703461052 NUCOR ODSH NUCOR COM us usD AAA 1,637,509.06 1,637,509.06 0.06%
US67066G1040 NVIDIA ODSH NVIDIA COM us usD AAA 93,679,083.33 93,679,083.33 3.52%
US67103H1077 OREILLY AUTO ODSH OREILLY AUTO COM us usD AAA 4,277,245.05 4,277,245.05 0.16%
US69331C1080 PG&E US ODSH PG&E US COM us usD AAA 6,344,368.86 6,344,368.86 0.24%
US7043261079 PAYCHEX ODSH PAYCHEX COM us usD AAA 1,890,469.12 1,890,469.12 0.07%
US7134481081 PEPSICO ODSH PEPSICO COM us usD AAA 27,499,740.67 27,499,740.67 1.03%
US74251V1026 PRINCIPAL FINCL ODSH PRINCIPAL FINCL COM us usD AAA 11,626,293.37 11,626,293.37 0.44%
US7475251036 QUALCOMM ODSH QUALCOMM COM us usD AAA 20,165,754.22 20,165,754.22 0.76%
US7607591002 REPUBLIC SERVS ODSH REPUBLIC SERVS COM us usD AAA 8,673,834.17 8,673,834.17 0.33%
US8326964058 J M SMUCKER ODSH J M SMUCKER COM us uUsD AAA 107,398.98 107,398.98 0.00%
US8581191009 STEEL DYNAMICS ODSH STEEL DYNAMICS COM us uUsD AAA 2,351,219.84 2,351,219.84 0.09%
UsS8716071076 SYNOPSYS ODSH SYNOPSYS COM us uUsD AAA 9,942,874.19 9,942,874.19 0.37%




Collateral data - as at 18/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
US88160R1014 TESLA ODSH TESLA COM us usD AAA 22,444 446.57 22,444 446.57 0.84%
US90384S3031 ULTA BEAUTY ODSH ULTA BEAUTY COM us usD AAA 1,380,168.00 1,380,168.00 0.05%
US9078181081 UNION PACIFIC ODSH UNION PACIFIC COM us usD AAA 261,255.50 261,255.50 0.01%
US912810FB99 UST 6.125 11/15/27 US TREASURY GOV us usD AAA 10,727,375.91 10,727,375.91 0.40%
US912810SE91 UST 3.375 11/15/48 US TREASURY GOV us usD AAA 56,034,044.76 56,034,044.76 211%
US912810SS87 UST 1.625 11/15/50 US TREASURY GOV us usD AAA 75.28 75.28 0.00%
US912810TK43 UST 3.375 08/15/42 US TREASURY GOV us usD AAA 42,316,675.46 42,316,675.46 1.59%
US912810TL26 UST 4.000 11/15/52 US TREASURY GOV us usD AAA 23,377,527.14 23,377,527.14 0.88%
US912810TM09 UST 4.000 11/15/42 US TREASURY GOV us usD AAA 16,150,853.65 16,150,853.65 0.61%
US912810TR95 UST 3.625 05/15/53 US TREASURY GOV us usD AAA 22,378,157.21 22,378,157.21 0.84%
US912810UC08 UST 4.250 08/15/54 US TREASURY GOV us usD AAA 15,345.00 15,345.00 0.00%
US912810UF39 UST 4.625 11/15/44 US TREASURY GOV us usD AAA 5,359,188.02 5,359,188.02 0.20%
UsS912810UJ50 UST 4.750 02/15/45 US TREASURY GOV us uUsD AAA 1,093,646.01 1,093,646.01 0.04%
US912828YU85 UST 1.625 11/30/26 US TREASURY GOV us uUsD AAA 338,089.00 338,089.00 0.01%
US912828zQ64 UST 0.625 05/15/30 US TREASURY GOV us uUsD AAA 30,384.11 30,384.11 0.00%
US91282CAU53 UST 0.500 10/31/27 US TREASURY GOV us uUsD AAA 13,642,050.62 13,642,050.62 0.51%
US91282CBL46 UST 1.125 02/15/31 US TREASURY GOV us uUsD AAA 16,150,951.06 16,150,951.06 0.61%
US91282CBP59 UST 1.125 02/29/28 US TREASURY GOV us uUsD AAA 35,656,074.17 35,656,074.17 1.34%
US91282CBS98 UST 1.250 03/31/28 US TREASURY GOV us uUsD AAA 17,779,746.14 17,779,746.14 0.67%
US91282CEP23 UST 2.875 05/15/32 US TREASURY GOV us uUsD AAA 606,619.21 606,619.21 0.02%
US91282CEV90 UST 3.250 06/30/29 US TREASURY GOV us uUsD AAA 43,134.45 43,134.45 0.00%
US91282CGH88 UST 3.500 01/31/28 US TREASURY GOV us uUsD AAA 46,359,535.35 46,359,535.35 1.74%
US91282CGJ45 UST 3.500 01/31/30 US TREASURY GOV us usD AAA 199,999.52 199,999.52 0.01%
US91282CGK18 UST 1.125 01/15/33 US TREASURY GOV us usD AAA 105.89 105.89 0.00%
US91282CGS44 UST 3.625 03/31/30 US TREASURY GOV us usD AAA 16,150,938.22 16,150,938.22 0.61%
US91282CGT27 UST 3.625 03/31/28 US TREASURY GOV us usD AAA 203,864.53 203,864.53 0.01%
US91282CHA27 UST 3.500 04/30/28 US TREASURY GOV us usD AAA 11,665,533.33 11,665,533.33 0.44%
US91282CHJ36 UST 3.750 06/30/30 US TREASURY GOV us usD AAA 16,150,962.67 16,150,962.67 0.61%
US91282CJE21 UST 5.000 10/31/25 US TREASURY GOV us usD AAA 8,865,722.86 8,865,722.86 0.33%
US91282CJL63 UST 4.875 11/30/25 US TREASURY GOV us usD AAA 2,641,278.49 2,641,278.49 0.10%
US91282CJW29 UST 4.000 01/31/29 US TREASURY GOV us usD AAA 17,784,207.19 17,784,207.19 0.67%
US91282CKQ32 UST 4.375 05/15/34 US TREASURY GOV us usD AAA 12,332,001.03 12,332,001.03 0.46%
US91282CKV27 UST 4.625 06/15/27 US TREASURY GOV us usD AAA 17,776,343.84 17,776,343.84 0.67%
US91282CLL36 UST 3.375 09/15/27 US TREASURY GOV us usD AAA 16,954,099.99 16,954,099.99 0.64%
US91282CLR06 UST 4.125 10/31/29 US TREASURY GOV us usD AAA 17,790,215.18 17,790,215.18 0.67%
US91282CLY56 UST 4.250 11/30/26 US TREASURY GOV us usD AAA 16,150,740.70 16,150,740.70 0.61%
US91282CMN82 UST 4.250 02/15/28 US TREASURY GOV us uUsD AAA 867,080.69 867,080.69 0.03%
US91282CMW81 UST 3.750 04/15/28 US TREASURY GOV us uUsD AAA 17,502,227.53 17,502,227.53 0.66%
NIHON KOHDEN ODSH ***DUPLICATED EXT JP JPY A1l 166,445,198.12 1,137,348.05 0.04%




Collateral data - as at 18/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
Total: 2,659,435,464.76 100.00%
Geographical allocation of collateral Currency allocation of collateral
1.46 %
Origin 0.4 %
-6.63 %
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Counterparts

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No. | Major Name Market Value

Top 5 borrowers in last Month

No. | Counterparty

Market Value

1 | BARCLAYS CAPITAL SECURITIES LIMITED (PARENT)

242,196,079.87

BARCLAYS BANK PLC (PARENT)

233,941,432.48

RBC DOMINION SECURITIES INC (PARENT)

233,241,228.24

MERRILL LYNCH INTERNATIONAL (PARENT)

212,266,740.41

o | B~ |w DN

BNP PARIBAS FINANCIAL MARKETS (PARENT)

170,581,636.40




	Report 1

